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[35] Karl Lundeng̊ard, Jonas Österberg, and Sergei Silvestrov. “Optimiza-
tion of the determinant of the Vandermonde matrix and related matri-
ces”. In: AIP Conference Proceedings. Ed. by S. Sivasundaram. Vol. 1637.
627. American Institute of Physics (AIP), 2014. doi: 10.1063/1.
4904633.

[36] Carolyne Ogutu et al. “Pricing Asian options using moment matching
on a multinomial lattice”. In: AIP Conference Proceedings. Ed. by S.
Sivasundaram. Vol. 1637. 759. American Institute of Physics (AIP),
2014. doi: 10.1063/1.4904633.

6

https://doi.org/10.1109/EMCEurope.2014.6930971
https://doi.org/10.1109/EMCEurope.2014.6930971
https://doi.org/10.1063/1.4904633
https://doi.org/10.1063/1.4904633
https://doi.org/10.1063/1.4904633

